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Abstract:

The purpose of this work is to determine the impact of determinants of
governance such as; the voice and accountability, political stability,
government effectiveness, regulatory quality, rule of law, control of
corruption As independent variables on the growth of GDP in Algeria
during the period 2002-2016 by conducting a standard analytical study.
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The results showed a negative relationship between the regulatory
quality, rule of law on the growth of the GDP.
Keywords: governance indicator, GDP, econometric study
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Pairwise Granger Causality Tests

Date: 10/23/18 Time: 21:22

Sample: 2002 2016

Lags: 2

Null Hypothesis: Obs F-Statistic Prob.
RL does not Granger Cause P1B 13 3.29560 0.0904
PIB does not Granger Cause RL 2.58040 0.1365
RQ does not Granger Cause PIB | 13 0.74176 0.5064
PI1B does not Granger Cause RQ 1.40753 0.2994
RQ does not Granger Cause RL | 13 0.80417 0.4806
RL does not Granger Cause RQ 1.89981 0.2113
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Dependent Variable: PIB
Method: Least Squares
Date: 10/24/18 Time: 23:27
Sample: 2002 2016
Included observations: 15

Variable Coefficient Std. Error t-Statistic Prab.

RL -0.145949 0.047618 -3.065005 0.0098

RQ -0.036147 0.011895 -3.038959 0.0103

C -0.286755 0.029518 -9.714674 0.0000
R-squared 0.822338 Mean dependent var -0.146000
Adjusted R- 0.792728 |  S.D. dependent var 0.023845
squared
S.E. of regression 0.010856 Akaike info criterion -6.031373
rseus?:j squared 0.001414 Schwarz criterion -5.889763
Log likelihood 48.23529 Hannan-Quinn criter. -6.032881
F-statistic 27.77202 Durbin-Watson stat 0.867588
Prob(F-statistic) 0.000031 |
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6. the Norwegian Research Council through the project “Trade, Growth
and Governance” and from the Norwegian Agency for Development

Cooperation, NORAD, Governance Indicators,Article of the Norwegian
Institute of International Affairs,p 17,18.
7. banque mondiale

Sl @l ydige

sl 3 yhaandl sacall e gl Ald | s | joyeall | cladll

Al e Aggl | Awedanll | ASesll [ cubad) | A 55l

JrPIB lgl) RL RQ GE cle VA

cC PV il

-0.19 | -0.88 -0.63 -0.58 -0.6 -1.63 -1.04 2002
-0.18 | -0.69 -0.59 -0.52 | -0.61 -1.75 -1.08 2003
-0.17 | -0.68 -0.62 -0.54 | -0.57 -1.36 -0.8 2004
-0.16 | -0.48 -0.75 -0.38 | -0.47 -0.92 -0.72 2005
-0.16 | -0.52 -0.71 -0.57 | -0.47 -1.13 -0.92 2006
-0.15 | -0.56 -0.77 -0.62 | -0.57 -1.15 -0.98 2007
-0.15 | -0.59 -0.74 -0.79 | -0.63 -1.09 -0.98 2008
-0.15 | -0.58 -0.79 -1.07 | -0.58 -1.2 -1.04 2009
-0.14 -0.52 -0.78 -1.17 -0.48 -1.26 -1.02 2010
-0.14 -0.54 -0.81 -1.19 -0.56 -1.36 -1,00 2011
-0.13 -0.5 -0.77 -1.28 -0.53 -1.33 -0.91 2012
-0.13 -0.47 -0.69 -1.17 -0.53 -1.2 -0.89 2013
-0.12 -0.6 -0.77 -1.17 -0.48 -1.19 -0.82 2014
-0.11 -0.66 -0.87 -1.22 -0.5 -1.09 -0.84 2015
-0.11 -0.69 -0.85 -1.16 -0.54 -1.24 -0.88 2016

http://info.worldbank.org/governance/wgi/index.aspx#reports : suual |
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