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Abstract:
Stress testing is an important tool that is used as part of the risk management process and has become
increasingly important in the current global financial and economic crisis. As it is considered a fundamental basis
for calculating the catastrophic losses expected to occur in banks and regulatory bodies to measure the solvency
In this regard, the study was of banks, whether Islamic or conventional, and to know the adequacy of capital.
conducted to determine the strength and ability of Islamic banks to deal with shocks according to the proposed
scenarios. The study was conducted on Al Baraka Bank of Algeria (Islamic Bank) during the period 2011-2013,
The results of the financial stress tests conducted by the Bank on the financial statements of Al Baraka Bank of
Algeria in the period 2011-2013 showed positive results in general in light of the various scenarios and the
possibility of economic shocks. The results also showed the Bank's success and its ability to absorb various
shocks.
Keywords: Pressure tests, Islamic banks, Risks, Economic shocks, Global crisis.
JEL Classification: E26,C97.
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