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Abstract: This research aims at diagnosing the performance of the Algerian
agricultural sector by studying its importance in economic complexes and its place in the
developmental plans and stages of its development within the policies and programs of
economic reform that the Algerian economy defined during the period 1980-2015. The
results of this study showed that there is a direct effect of oil prices on agricultural
production. On the standard side, the results showed a long-term synchronous
integration between the variables of the study, the test of the reaction response functions
showed that there is a fluctuating effect of shocks in the annual average of oil prices on
agricultural production.
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Wnrestricted Cointegration Rank Test (Trace)

Hypothesized Trace 0.05
MNo. of CE(s) Eigenvalues =tatistic Critical Walue Prob. ==
MHone * 0. 457343 20.96754 29 79707 0.03265
At most 1 0243563 10.18409 15.49471 02668
At most 2 o.0z20189 0593451 2. 841466 0. 4050

Trace test indicates 1 cointegrating egni{s) atthe 0.05 level
M denotes rejection of the hypothesis at the 0.05 level
F*Mackinnon-Haug-Michelis {(19299) p-values

EVIEWS 09 otz 1 1al
AV A O L G eilagd sl LIS ) s ool Jaidl mon
Lgine Ssime A28 29.79 (solus gl adsld) aedl o ;ST 30.96 g5l w521 (TRACE)
Ginmn L2 "Hgll) Sl palie LSS BMe &t V! %0 2o ) b ey %5
o By opelie PSS BMe ay el Hop s LUl @y "B o5 dame
TR(L) = 10.18 < t}o, = 15.49)

PN INVREL S

S s Aol aad aol Wbl Je (VAR 2356 & ) claV) ol sae s
P AW Jgadkt (3 Ll e LS st il (Schwarzy ((Akaike)
RPN INWE:T (1) 0 Jour

Lag LoglL LR FPE AlC sSC H

1] -90.71769 A 0.058794 5.679860 5.8159086 5725635
1 15.35219 186.4259* 0.000164* -0.203163% 0.341021* -0.020062*
2 21.58087 9.814883 0.000198 -0.035204 0.917119 0.285224
3 28.07184 9.048022 0.000239 0.116858 1.477320 0.574612

*indicates lag order selected by the criterion

LR: sequential modified LR test statistic (each test at 5% level)
FFPE: Final prediction errar

AlC: Akaike information criterion

SC: Schwarz information criterion

HC: Hannan-Quinn information criterion
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