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Abstract:

We aim from this paper to evaluate the Algeria’s environmental
protection policy in reducing economic and social impacts of
pollution in Algeria during 2000-2018, that make policies and
measures not to elimination pollution, but to accept the minimum of
pollution that does not pose a great danger, and ensure purity to the
natural resources, we concluded that these policies are somewhat
ineffective in achieving this because environmental indicators
continued to deteriorate.

Key words:
Public policy evaluation, Protect environment, VECM error
correction model.
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Dependent Variable: PIB
Method: Least Squares
Date: 08/02/19 Time: 17:58
Sample: 2000 2018
Included observations: 19
Variable Coefficient Std. Error t-Statistic Prob.
DETH -247.4156 144.4715 -1.712556 0.1105
co2 0.002548 0.000442 5.766271 0.0001
REVENUE 2.080675 1.005848 2.068577 0.0591
TAXE -71.72038 34.77881 -2.062186 0.0598
TECHNO -0.042321 2.064501 -0.020499 0.9840
C 675.1120 489.5368 1.379083 0.1911
R-squared 0.919480 Mean dependentvar 139.5306
Adjusted R-squared 0.888511 S.D.dependentvar 55.35245
S.E. ofregression 18.48219 Akaike info criterion 8.923581
Sum squared resid 4440.687 Schwarz criterion 9.221825
Log likelihood -78.77402 Hannan-Quinn criter. 8.974056
F-statistic 29.69010 Durbin-Watson stat 2.723463
Prob(F-statistic) 0.000001
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PIB =675.112029222+ 2.08067500328*REVENUE -

71.7203816031*TAXE - 0.042320759788*TECHNO -
247.415593589*DETH + 0.00254751482429*CO2

Z39ad 1 O i O (Sia oMol Lgde sl glicd! () Mty
A e dand A a1 3ydl O3 (po o I (Ao LsluatiBly ddlas) slasiad
ol yige (e JST Ailas M1 dugiall 2 caais (e ilay gaged! O a3
Ol ()19 il 2aIST sige9 TECHNO agedly adlaitt Sl
JU sl psdi axtey DETH el 2501 jlolinell (et (o Zen L
Lo lay 1 JSoLill (o JelETly Zisedd! s Jan (re @ipleslt!
(Y Glasd) igeidl Sl Juamid

LOGPIB = by + by LOGDETH + b, LOGCO2 + b3
LOGREVENUE + b; LOGTAXE +hs LOGTECHNO+¢;

e g JLnaf e gl i il +(02) ey Jg-tant!

Dependent Variable: LOGPIB
Method: Least Squares
Date: 08/02/19 Time: 18:03
Sample: 2000 2018
Included observations: 19
Variable Coefficient Std. Error t-Statistic Prob.
C -18.92172 6.516622 -2.903609 0.0123
LOGDETH -4.777397 3.060348 -1.561063 0.1425
LOGCO2 2.328090 0.359460 6.476636 0.0000
LOGREVENUE 0.574402 0.185319 3.099529 0.0085
LOGTAXE -0.155851 0.363387 -0.428884 0.6750
LOGTECHNO 0.178603 0.185844 0.961039 0.3541
R-squared 0.942868 Mean dependent var 4.842997
Adjusted R-squared 0.920894 S.D.dependentvar 0.478622
S.E. of regression 0.134616 Akaike info criterion -0.920691
Sum squared resid 0.235579 Schwarz criterion -0.622447
Log likelihood 14.74656 Hannan-Quinn criter. -0.870216
F-statistic 42.90870 Durbin-Watson stat 2.808815
Prob(F-statistic) 0.000000

2‘;3\31\& 095yl Y dlalas JS& diay
LOGPIB = -18.9217205134 - 4.77739673215*LOGDETH +

2.32809038933*LOGCO2 + 0.574401836992*LOGREVENUE -
0.155850954441*LOGTAXE +0.178603197024*LOGTECHNO
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Series: Residuals
6. - Sample 2001 2018
Observations 18
5]
Mean -3.24e-17
4] Median 0.005706
Maximum  0.138111
3] Minimum ~-0.150451
Std.Dev.  0.085731
2 Skewness  -0.033332
Kurtosis 2057604
1 I
Jarque-Bera  0.669416
0 | | Probabilty 0715547
02 015 010 005 000 005 010 0I5
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Heteroskedasticity Test: Breusch-Pagan-Godfrey
Null hypothesis: Homoskedasticity

F-statistic 0.608989 Prob. F(6,11) 0.7192
Obs*R-squared 4.488267 Prob. Chi-Square(6) 0.6109
Scaled explained SS 0.886364 Prob. Chi-Square(6) 0.9896

Test Equation:

Dependent Variable: RESID"2
Method: Least Squares

Date: 08/07/19 Time: 10:57
Sample: 2001 2018

Included observations: 18

Variable Coefficient Std. Error t-Statistic Prob.
c 0.008088 0.003165 2.555857 0.0267
DLCO2 -0.019686 0.060782 -0.323882 0.7521
DLDETH 0.319867 0.242322 1.320004 0.2136
DLREVENUE -0.004306 0.016486 -0.261167 0.7988
DLTAXE 0.001057 0.019744 0.053543 0.9583
DLTECHNO -0.012618 0.010574 -1.193234 0.2579
U(-1) 0.000120 0.000294 0.407089 0.6918
R-squared 0.249348 Mean dependentvar 0.006941
Adjusted R-squared -0.160098 S.D. dependent var 0.007346
S.E. of regression 0.007912 Akaike info criterion -6.555636
Sum squared resid 0.000689 Schwarz criterion -6.209381
Log likelihood 66.00073 Hannan-Quinn criter. -6.507893
F-statistic 0.608989 Durbin-Watson stat 1.477910

Prob(F-statistic) 0.719182
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EVIEWS 10 geolij Ol y3ve Ao Ialetie) L Lt slac) (ro tydeat

T 0¥ sty 3 ydian lo¥l zigaild LB1ad! O oMei Jgamd! ygkay
Gasd gy develsh wie adgsnt T o sl ol die dygawst
AOL Balasly jad LTy SOLD do y

flad Figed dao 25U lUadd| il gdged ROl Sgladdl /o

Bpuad W3Mally ¥ dligb A8Mal (4o JS HLie¥! 2 Uasdl mowald
sle Lhlgial @ oWl Absb a8Mall jlie¥l (ne 2 Ladsia (o
Z1ok @l 12 peadll Ja W1 A8 o Loxd Lof dcia) Bgamd Ol Ol o
(Y W [y 3N o piad (Sl Lgd ol JuuDeatf (B

e palsill @inleslll ae Io¥l Bgrall (I) Oudill Jagomin podd
e Juamid Walaell L8151 Ablis) ae (bidl Sl puc

481 AL las gs icels Ll
Dl g3 Alaly ()



487- 469 : (2021)1 st 14t Slulyndt g cigmedt Ol gh Ao

Uasnt) piouiad plads agad :(06)0dy Joaad!

Dependent Variable: DLPIB
Method: Least Squares
Date: 08/07/19 Time: 10:33
Sample (adjusted): 2001 2018
Included observations: 18 after adjustments
Variable Coefficient Std. Error t-Statistic Prob.
C 0.070384 0.042629 1.651084 0.1270
DLCO2 0.593878 0.818788 0.725314 0.4834
DLDETH -4.730407 3.264279 -1.449143 0.1752
DLREVENUE 0.215422 0.222079 0.970026 0.3529
DLTAXE -0.620686 0.265968 -2.333689 0.0396
DLTECHNO -0.116006 0.142446 -0.814390 0.4327
U(-1) -0.005486 0.003964 -1.383740 0.1939
R-squared 0.622897 Mean dependent var 0.066293
Adjusted R-squared 0.417205 S.D.dependentvar 0.139607
S.E. of regression 0.106578 Akaike info criterion -1.354587
Sum squared resid 0.124946 Schwarz criterion -1.008331
Log likelihood 19.19128 Hannan-Quinn criter. -1.306843
F-statistic 3.028292 Durbin-Watson stat 2.017358
Prob(F-statistic) 0.053206

Bt g Hew Aidaa GBI 91 Jioad U(-1) o o

feaal s OF (3] Juogidl @ pundidl 2 A L) Gbled! alasiwly
o 10,5 oyluda e OF Ldlas) o Lo dbu 5yla) aai U Silgdat) Uas
Tl Fhgal piad Eil Gygldl Ay il 2 Lgomomiad @l SY MY
(R2 Adjusted ) Justl woasit) Jalee @ g5 o (VECM) Lasas
2 Oaih Wywd’ @ Gl a2 Ot etk 41 Mg o
ead AdT Sl (g (Soian zigedd| jliel (e AL AETLL Oyt
el phgad Gudal day S LY Walas dilus (e diag (Ladtl

ALY Walal) 2 dsinge (VECM) clias

DLPIB =0.0703843726932 + 0.593877970937*DLCO?2 -

4.73040714797*DLDETH + 0.215421848129*DLREVENUE -

0.620685539451*DLTAXE - 0.116006325448*DLTECHNO -
0.00548576467776*U(-1)
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Recursive Residual, CUSUM)
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Sum of Recursive Residual CUSUMSQ)
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